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KAsset 781189 “51891U50U3L8L1R1 6 thaulsn nawuidaia Sustainable
Long-Short ¥ znaiasuseees (K Sustainable Long-Short Fund Not for Retail
Investors : K-SUSTAIN-UI)” 389 1UNaN13AHI e foundadadun1TRINuU
ARDATLILNMIRUTBINBIUFINGIAIUATUA 1 Rquisu 2564 FoTuil 30 waAIneu
2564

KAsset 2avauaniviulinauanulineaifenasuivuism uazinfodiumsia
é’uafﬁﬁngﬁa‘i‘ia:u%mﬁmminamu’lﬁﬁwamiﬁ']LﬁumuﬁﬁuummLﬁ'mﬁﬂau%’ﬂﬁ
malivansssuniuia W%auﬁy’oﬁﬁumgﬂLmeiamuﬁﬁmnwaw \EABLAUBIAINY
ﬁaam{[umimvguaahwiaLﬁaa Tmﬂﬂﬂummmaaumu‘ﬁagmﬁmﬁ’unamui’mw’Timﬁu
\lﬁﬁd?uﬁmiﬂamu KAsset Contact Center n3. 02-6733888 %138 www.kasikornasset.com

POUAAIAINIUDD
KAsset
u%ﬂ’wwé’nw%wﬁ%’mminamu nanslne 91da

v_ o o a 1o
gszm‘umﬂmam Laanamuamwﬁla

fay “CUSTOMER RISK PROFILE” n'auamu

Foud 1 n.. 2554 vy Nnvity a:ﬁaovﬁLmuaaumuLﬁaﬂ‘s:Lﬁuﬂawutﬁ'ﬂaTunWiaav;u
(Customer Risk Profile) audan1viuaaes1iingu n.a.0. Lﬁaﬁiﬂﬂmﬁumiﬁﬂﬁjnﬁu
namus’m‘lﬁaﬂw@ialﬁm

T@mhummmmauLL‘uma‘nmu Customer Risk Profile fiauvi’ﬁms%anmwusw
Imwﬁmmsnﬁﬂﬂwﬂwnmm il edarimuadenan suiAsavIesEuNsiiTEnIs
wa/mwnmwumwmmeaLanmauna 2 gaan9 liud K-ATM (U5n155u1A15
mommaunﬁm‘lﬂﬂ) WAz K-Contact Center (U3n135U1A15NNINSAWINSNS Ine)
Jumstansm

dIULaeNeNITAINUNIY K-Cyber Invest (u%nﬁamu'[unamuﬂumeﬁuma%tﬁm
n&anslne) N9 www.kasikornasset.com flaasidlalvusnisung

NaUMNIazBuaNANAAse KAsset Contact Center 02-6733888
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nawuialA Sustainable Long-Short fiwmegasmusiatan
(K Sustainable Long-Short Fund Not for Retail Investors : K-SUSTAIN-UI)

naamui‘ﬂunnmnﬂmwLﬁmmumsadwuwummnunaawuﬁumﬂﬂ
J9 mm“m.lwaawumuwamﬂwuivmuﬂﬂm Lmuu

Uszimnaamu o NBIYUIINWEN
o naauTIAAIABY (Feeder Fund)
o nawUTWRILAULULEANNEENA WL T INA

onglasenns Tifmuaoglasams
Jumanziisunasu 1 fquieu 2564
sauszazaiyd 1 fiquisu - 31 woEnAN
ulsnenisamu

nasnuiiulourefiazihdulyamulusisszma Tasezuiuamulunitsasmuassnasmu
JPMorgan Funds - Multi-Manager Sustainable Long-Short Fund, Class JPM S2 (perf) (acc) -
usD (nesnundn) Tudasdulaedsluseudifadlitesniifosa: 80 vasyadmiwsidugnives
nosu Tasnasqundniilevsamulusuiedugdensswmiiidndnnindsedaduiussism
lan

woil Tuszuzusnnesnu K-SUSTAIN-UI 9zaanulu share class S2 #aiflu share class
dwiudamuanniuuasfamoiuanaiiuasaaifansy (USD) uasfiony 3 Sifusniulausnis share
class S2 1flamTy 3 1 Wli’mm‘v!u‘lu share class S2 Q:gnﬁ‘mﬂﬁﬂuwﬁ’mmvgu‘lﬂﬁd share class | §9
\Ju share class s3ugamuantuuazdenfuanaiiunoasifansy (USD) etelsfinin n1s
Fuwdsudonanezifiuluaugasdazesnasundn Fanssmundnazudeliniuarmtinaunis
fundsuuazudsniansectsemaldifomisamuniunmeiulsfeesudsnianis
Fwsumaamuauiinge nasusndarsanamuluniaflifeesasuiou asssimidiou an
gauvionil Bushn vienmaaiisurindudin wiandnnindvdoniniauduiiluuassiossmeadly
dnsangrany n.a.m.

namumamwu‘luﬁmmw%amﬂa"mwﬁﬂ (Derivatives) ian19ifinysc@nsamnisuinisnis
a9 (Efficient Portfolio Management) ) TauAuuge35 Absolute VaR #aalaitin 20% 289 NAV
Lmvmamwu’[umwmiwmmmwamﬁmwmum (Structured Note w38 SN) safienasnuazamulu
Foanfenssmiuietesiuemnudssiusnnuanidsumunasitdazasgianisnasu

nawumanuuLaumamﬁ‘snﬁumumeﬂmm’naﬂumamimmulmluLnu‘saﬂau 50 2993aA"
w{wﬁﬁquﬁmmnamﬂm atalafin nmv!um‘l,umﬁ.snﬁumimwanmwﬁﬁﬁmmummamsmuav
(short sell)

nasnuatrasuluaamifdsuduaiuindaiodinirfdarmisaasuld (Non -
Investment Grade) miﬂ&ﬁiwuvﬂulmium‘mﬂauﬂumwmmana (Unrated) wanwswﬁﬁ“‘lmmwvmuu
Tumsandnn3ng (Unlisted) Wluuazsinsuszmals

wluwmstlasiurnudseiudnsuaniaeu
naawua:amu‘luﬁi}gngﬁmj1HmuwﬁﬁLﬁaﬂaaﬁumwtﬁmﬁwuﬁmmanLﬂﬁﬂumu@auﬁﬁwm
f¥anInaanu
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naanu nansing e dwiuszeznmawudiud 1 figueu 2564 feiufi 30 wyeiney 2564
’
ui

swas uhuidnwanniwdiamsnamu ndnslne Sida lajuanihilumsians
naenutllata Sustainable Long-Short Muenggasmunegos wmandumuauasuivingussaed
Alamnualilulasems usemeldwsenadyaananninduazamananning w.a. 2535

(w0gd dlnman)
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lugsdouanadszland

SWIATNTINN 1A (W) nufiuwiauf 0107536000374
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m’mmummmvwaﬂmsnmwuiwanm.lmiaww,waLﬂuwiwalaummnmwusw
mmmam.,ﬂ.,nmnm‘nmumun 1 Nﬂ‘u‘]ﬂu 2564 ﬂ\‘l’J‘LWI 30 Wi]ﬂﬂﬂ'lﬂ‘u 2564

newuiiuloueiezindulyseuludedseng Tagazniuamulumizosmu
289N89U JPMorgan Funds - Multi-Manager Sustainable Long-Short Fund, Class
JPM S2 (perf) (acc) - USD (nasnuwdn) Tudnssulasadsluseuiiydlites
ni1¥euar 80 povyaAMINIRugNIzenawu lasnawunaniiulsuisaeulusu
viodunBerearentififindnningsrededuiusesiinialan dmsunsasmu
doufiie nasnusnaiarsanasmulunieillidensnansuvienu mswawaﬁowﬁﬁanu
ATIEIunil Sushn Wieamaafisurinburin vievdnnindvienswiausuivlu
wazsosenafilidasangnang nan. il nasyueneasuludundosdemiin
(Derivatives) N 1aviindsz&nEnwn1sudmansseu (Eficient Portfolio Management)
LLa:awamu’[umﬁmiﬁﬁﬁmmﬁamﬂmowﬁmm (Structured Note %38 SN) 32N
nosnuazasuludyyremeassminfieilasiuanuidsedmsasuanidsuns
gavfitlavasfdanianosu uaznasusafindundsviganssunslasiidyandedu
wonsaauld egnslsfisna nesuarlivhganssumsmendnnindiidosuniionts
daupy (short sell) uanandl nesueasuluaTEWEATSuFUANLHa RN
niiisnansnasmuld (Non — Investment Grade) amansniilallaumsdnduduaiia
Wndefie (Unrated) nannswindldaanzifoulunaiandnning (Unlisted) sioluuas
fgdszinald

mimﬁﬂuuﬂmwmmu’[mauumﬁlawuwamﬂunma‘uumamauwm
ﬂﬂmuﬁﬂ’ﬁﬂmﬂuﬂﬁmu JPMorgan Funds - Multi-Manager Sustainable Long-
Short Fund, Class JPM 82 (perf) (acc) - USD (na\‘mu'ﬂﬁﬂ) dszunudouas 100 289
uammwaﬁuawﬁ tu ’aum 30 qumau 2564 TU’LIme,V]ﬂﬂ\‘l‘I/IuaJﬂ’]‘jﬂ\‘l‘I/IquL\‘luNWﬂLLﬂy
G‘li’]ﬂ’]‘i‘ﬂuﬁ“’ﬂ Nu 37 ’]LW] 30 qumﬂu 2564 ﬂﬂLﬂuaﬁ]‘i’]N’Juﬂi”N’]m‘iﬂﬂa” 0 289
gammwaﬁuqmmaaﬂamu T@ﬂnamuumimﬁmmwﬂmnumwLﬁmavmLLanmaﬂu
Uszannudauar 91.84 ravyaAmIndauans u Fuil 30 wyASneu 2564




WANTSATUIUTDINDINY

namuﬁwamauLmumnmiﬁwLﬁumuév’mwiﬁmﬁ”’unaovm au ufl 30 waAdInIeu
2564 pijfi -5.71% Fuild¥n Ao

1. HANTANIUUDDINDINUTINGAN FARIU (%) © 75.00

vanewe - J5ufedununsiiesiuanudsdasuanuisy Wsfisuiuaans
Buum w Tuliduiuwaneuuny

2. WAMIANAUIUTDINBINUTINGAN AARIU (%) : 25.00

vanewe: USudsdnsuanasuiiesuiudanaduum a Juiiduin
HARADLLNY

HANTSATLITUTBINDINUNAN
aidl




naynuillaa Sustainable Long-Short Famnaiiasusutas

winniwddamsnasmunanaing

FMAEE ®E KASIKORN ASSET MANAGEMENT

Nﬁﬂ]iﬁ'l!ﬁui1u‘llﬂ»iﬂﬂ3vju!ﬂﬂ!ﬂ Sustainable Long-Short U8 U WY
Fund Performance of K Sustainable Long-Short Fund Not for Retail Investors

@ wamasuiiunumuiifiiveounda/Calendar Year Performance

nuw : % Aol (% pa)

Dryear 2554 2555 2556 2557 2558 2559 2560 2561 2562 2563
@o11) (2012) (013) (014) | (2015) (2016) (2017) @o18) | (2019) (2020)
HAADUUNUNDINUIIN/Fund Return
HAADUINYIAIT TA/Benchmark Return
ANUFAUAIY (Standard deviation) ¥0972% IA/Benchmark Standard Deviation
(2) wamsduiluaugounda o Tl 30 wyaSney 2564/Performance as of 30 Nov 2021
Y] A a *01/06/2021
Yearto | 3ifiou | 61feu 13 31 sil 101 ince
Date | (3 Months)| (6 Months) | (% eil) | (%aeil) | 4neil) | (% aoil) | Inception
1Year | 3Years | 5Years | 10Years | Retun
@pa) | ®pa) | Copa) | 4pa) | bpa)
HARDUINLNGINI I Fund Return 571 -4.05
HARDUINYIAIFA/Benchmark Retun -4.01 -3.06
AMMAUHIY (Standard deviation) Y0HAM ST (% A1)/Fund Standard Deviation (% pa) 7.51 8.10 7.51 7.51
i (% A0y Benchmark Standard Deviation (% p.a.) 692 713 692 692
¥ pamssuiiuameoundsifusnsuitsonuludefuia and based on data from inception dte 0 the report date.
i Benchmark
~ Hamasiuave eI NN dad Yo of The Master
inotg: iuaom Tosiunudosss Ao horiivuy i it +25% of The Master Fund's performance converted fo Thai Baht on th calcultion date.

o uvaanas D a0 2500

JE—
womadiowTuod w il aBududamamsudivanuluowng Past performance i not indicaive of future resuls
wonmamsasamsdiuosnonuswmiuiilasaiTummnasg s Sanan s oMM N AN S0 The fund p doo

usmsnnsedudseiivla

is prepared in accordance with AIMC siandards.
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WauiunuaNInsgIu*
Sugaiui 30 waAIn ey 2564
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nasnuldalA Sustainable Long-Short Famnsiasusution

— AT

6/64 7/64 8/64 9/64 10/64 11/64

Zeviplc)

o HANIAIWNUTDINBINUTINVAN FAF (%): 75.00

wnpwe: YSudesuunsiasiuanadsedasuanioy wedisuiumanaduum o fuildwuunansuun
o HANIALIUNUDDINDINUTINVAN FASU (%): 25.00

winamg: Yiuddanuanuisuiisfsuiudmanaduum a Suiiduumaneuunm

95.99

94.29
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navnuilnia Sustainable Long-Short ¥iumsgamusietas

Funswg

RUaUUEAITIBYRAYADIIN

WURINBUIANT
anwil
Y 3
naanidy
NNy BUNUS
A ldanasadntiyd
FanRunSwd
nildu
Wanil
NNy oUNuS
AnlFaedn9ee
& a
AURUDU
saunilau
funswigns
Funswdans

nuiilisuangfemizammu

flsazan
Tydliuauga

flsazanannIeiueu

funswigns
Suniwdandsioning

JUUTANFIULNITEY

o Fufl 30 wgARNBY 2564

IumbeamuiTieudMemee o Tudul (i)

U

403,248,988.79
6,840,824.26

6,496.50
20,000.00
21,341.42

410,137,650.97

17,853,190.42
449,377.24
10,229.52

18,312,797.18

391,824,853.79

415,567,480.90

482,180.99
23,260,446.12

391,824,853.79

9.4286
41,556,748.0896




navuidlal Sustainable Long-Short ¥iamegasmusetas
JulssnauTBasiBEARuaIU
Uil 30 WeAINNBU 2564

nsuaasTessBuaduasulinsdangunayssinmasaduamuuaUssnmgasvng sy

. . iy L L . Bunn A
am;l ’iuﬁ‘m E—— Hﬂmwm’l‘h faotlaes SAAIEASSSH X %
fanLlY NMUA (,000) (,000) (,000) UM (000)  WuASYY
LAY
naeyuda
JP Morgan Asset Management Inc
JPM Multi-Manager Sustainable Long-Short
S2 (perf) (acc) - USD 127.06 1266672 (USD) 1195875 (USD) 40324899  100.00
‘mmi’mmw‘u 40324899  100.00
ﬂmﬁuaa'qu - 100% (1AM 3,97,276,088.65 1) 403,248.99 _ 100.00
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sumlsmanudaiase
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dmsuseuszuznaTudRuA A 1 Aquneu 2564 dedui 30 waAInBY 2564
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elgnonil
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Anldfee
AsTINann1ITaNS
Assnflondguanadszlom
asvsNisnunensidou
AssTuan W
alfaelunsamdiulasenis
T lHann
eld (Aldene) qns
swmstils (@anw) qw%mnwuawu
fls @emu) graiiAnduaniuasmu
( ) N3 ﬂ'a‘lsiﬁm%umnﬁuamu
( ) andniaduandyuauus
s (@1emu) qnd ”ﬂmﬁmﬁu'«nnﬁmmauﬁuﬁ"
( ) N5
( ) g5

%

i
il
il
il

an NFATLANABUSUATIFNLTE NG

o

ﬁ’]\l‘é 10NU) §NDN El\‘iINLﬂ@]"ﬂufﬂﬂﬂ(ﬂiﬂLLﬂﬂL‘lJﬂFJUL\‘iumiWﬂ’]\‘iﬂi“’Wlﬂ

o

3’J§Jﬂ’]\15 (Gimlch)| u)awﬁmn L\‘]uﬂ\‘]‘l/lu‘]/] Lﬂﬂ"ﬂuLL’s\]“’V]ﬂ\‘l\lN Lﬂﬂ‘ﬂu

9
o &

MU @AR Tuaumwaqmmnmimmumunaumwwuh
wn nEdule
miLﬁuﬁu(aﬂaoﬂuﬁuﬁwﬁqw%mnmsﬁﬁLﬁumuwﬁaﬁﬂmﬁﬁu‘lﬁ

U

17,950.12

17,950.12

2,095,913.87
38,669.61
83,836.52
55,150.71
43,746.69

2,317,317.40

(2,299,367.28)

(779,745.28)
(23,872,678.78)
(8.281,275.00)
(17,833,190.42)
(40,350.47)
20,848,853.63

(20,958,386.32)

(23,257,753.60)
2,692.52

(23,260,446.12)
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nasnuillalA Sustainable Long-Short Fanafiasusutas
fioya a1 Jui 30 waAInBU 2564

‘a‘maztﬁﬂmm‘mmu
YAAIRN % NAV
3710810 (UIN)
vannswinsansndaululseina 6,510,100.53 1.66
WurN 6,510,100.53 1.66
wannswivisensndfustsuszind 403,586,209.02 103.00
UsemAanmNwasn
mheamu 403,248,988.79 102.92
UsemAansgawsm
Wun 337,220.23 0.09
SBaaesonin (17,833,190.42) (4.55)
al] wﬂﬁﬁﬂdﬁaﬁ’ué’m'ﬂ,mntﬂﬁﬂu (17,833,190.42) (4.55)
fundwivdeniiauu (438.265.34) ©0.11)
yaAmiwifugn3 391,824,853.79 UM

dnssunyuisunisasuzasnaamu (PTR) : 5.45%
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LYY
=

sﬁﬂaﬂuagﬂq"ﬁmuL%’umvlu’lumqm‘uwiewﬁ Rudn viaasansieniinenu

NYNVBINIINTG YAAIMINIINIARIA  %NAV
(n) ﬂi’]ﬂ’]iﬂﬁﬂ%ﬁiﬂﬂLLE\]ZW&’]E\I’ﬁﬂ’]ﬂ SgensdsEing 0.00 0.00
IRITU 6,847,320.76 1.75

(7) AFIFITNFUIATNANY N BANIZIR
suIwelsd visuIEmdunu Wugesn iy

§¥u309 §3001TR HadnVAY viagadseiu

kY

(P) mwmsﬁﬁﬁuﬁummmL%aﬁaagﬁlué’uoﬁ’ 0.00 0.00
ﬁmmmamu‘lﬁ (investment grade)
(©) sasiidduduanmidetosdlusudumni 0.00 0.00

a”uoﬁ’uﬁmmsaamulﬁ (investment grade) %38
anasilildsumsiesusuaanindede

@A) mwmiﬁﬁamauﬂ’ﬁ‘lﬂmumuﬂitmﬂﬂmtﬂﬁumiﬁﬁu 0.00 0.00
AR AU N.87/2558

FIEALBIALATAUALAMNLNLEDD AR 1ESUVIINLRURIN %38
smmsﬁwﬁﬁmuﬁnaavguamuw%aﬂ‘l"i Wuseda

o DUAL BUAL , ,
- WAL 4 oa . 4 . Nam NAAAIN
Uszn HoBN o ANNUBDOD ANNUNLEDD Y., o J
o NYiUA o AU SRR
19AIENT  YB9HPAN/
Ay
1. Rusnsumg VA9 SUIINFIW N/A AA+(tha),F1+(tha) 6,508,100.53
2. Wushnaums  The Bank of New York Mellon N/A A1 P-1 337,220.23
SANV
3 Wwhnlssh  uwasmanndnglng N/A A{tha) F1+(tha) 2,000.00

s'fma"m@umnuﬁ'ug@siagaﬁw%’wﬁﬁqu‘ﬁwaanamuﬁu%ﬁ'wé'ﬂmiﬁ’ﬂﬂutmunﬁmnuﬁm%’unsjumﬂmimu
(¥) Wiy 0.00%
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TuasBaanmsaswuludyandep st

UL

Ustanduan  Adpan  ansdede Snousaed Yo % i:uniu ﬁq‘l‘:/afqnnu
i v waaf’g’aan i 7aan NAV - mvua (net gain/loss)
fyaniigredefudaTuanuasu
funmesiif Kaskom Bank Ple.  AAs(tha) Jaofumuides  (2567.900.00) -066% 13582564  (2567.900.00)
fuumpsAsn Kaskom Bank Ple.  AAstha) Deofumnmidiss  (27555095) -007% 123182565  (27555095)
fuumpsAsn Kaskom Bank Ple.  AAstha) Doofumnmidiss  (255324561) -065% 19 31A. 2565  (255324561)
fuumpsAsn CIMB Thai Bank Ple.  AA-(tha) Deofuanmidis  (2550280.70) -065% 23 . 2565  (2550.280.70)
fuumpsAsn CIMB Thai Bank Ple.  AA-(tha) Deofumnmidiss  (254550000) -065% 23 §lA. 2565  (25545,500.00)
Foywasish Kiatnakin Phatra A foefunnuides (2968200000 -076% 27 L. 2565  (2.968.20000)
Bank Plc.
fuumpsAsn CIMB Thai Bank Ple.  AA-(tha) Deofumnmidss  (15160500) -004% 18 WA. 2565  (151,605.00)
Yy mesidsn Kiatnakin Phatra A fosfupnudss  (36328000) -0.09% 18 WA, 2565  (363280.00)
Bank Plc.
Yy me$idsn Kiatnakin Phatra A foofunnuides  (860.92000) -022% 18 WA. 2565  (869.920.00)
Bank Plc.
Fmasiisn Siam Commercial AAi(tha)  Jaofumuides  (503100.00) -0.13% 18 WA 2565  (503,100.00)
Bank Plc.
fuumpsAsn Kaskom Bank Ple.  AAstha) Doofummmidiss  (47120084) -012%  18l8.2565  (471.20084)
fuumpsAsn Kaskom Bank Ple.  AAs(tha)  Daafunnaides (41422.48) 0.01% 1 8.0, 2565 (41,422.48)
Yy masidsn Siam Commercial Ade(tha)  Jeofumnudes  (32398634) -0.08% 20NA. 2565  (323.98634)
Bank Plc.
funmesiisn CIMB Thai Bank Plc.  AA-(tha)  Jaofumuides  (126738251) -032% 3 dA 2565  (1.267.38251)
Yumesidsn Kiatnakin Phatra A Joofupmudss  (24677650) -0.06% 38R 2565  (246,776550)
Bank Plc.
fuumpsAsn Kaskom Bank Ple.  AAs(tha)  Daafunnaidss (76.086.89) -0.02% 7 n4. 2565 (76,086.89)
Yy ma$idsn Siam Commercial MAsitha)  Dasiuamande (18122.95) 0.00% 7 .. 2565 (18,122.95)
Bank Plc.
Fmasiisn Siam Commercial Adi(tha)  Dasuanaidee (40464.92) -0.01% 5 A.A. 2565 (40,464.92)
Bank Plc.
fuumpsAsn Kaskom Bank Ple.  AAs(tha)  Daafuamaidss (19,155.74) 0.00% 9 W.. 2565 (19.155.74)
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A125LIENSINDUALANUN DN IDINAUUIADUALANUN DD
U3 And 1aed (Uszwnalng) s1ia
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